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v 001936
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A== N [ Ze I & A TR A 7]
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2.2 EEamitH

&% HbR AT AE R KBS RT3 T, G SR AR A 45 5% [l

1. BEAMaT s B A S S 1 e

AT T NRTE A i B A SRS e, FEARIEAR 3R 4 1)
ARRARTE Hibw, B 1D BEAHFPE4anifiias (absolute return/total
return) FHE; B 2) DUBSRZAN A N F LR T BAs L4, Flanbhg
SREEANF T I EE T HAF I IE RO 5 AR R G, DUBSRIRAS 5%
7 TG A 1) [ B S BRI S /N O E E AR IR R 4 55 . LSRRt st B
b B SRS B FE (AR T

(DZ %~ B 5m& (Multi-Asset Allocation)

FRYE X TSI RIRAB T, I A% 55 b RIEACE, DUHSCI
Feda 4l s .

()4 FREL B %M (Global Allocation)

T I AE A RS I X AT B L B A B B, USRS AR 8 1) AU [ 4k
@i (Market Neutral)

I [F IR 2 SN Sk ST DO b T UK, DURZEAR AT T30 5 T
BInesR A e i i

@K A Xt ph g (Long/Short)

T I A I e 2 22 S AN SRR i — 8 ) T A R, (E P & 1 LB AR XS B
BORTE, DAHHSCHUARR R B BT AR

&) AR E W FNE (Global Macro)
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T I AT KSR R AR S R R B (R bR B R s e AN [R] T AT BT, R
HHEFERESYR W, B3 B=EmA ., MEEM., Sremdl%E.
(DEF|HME (Arbitrage)

I Fh g A TR T, R S TR TR AN A AN G B AT AR B
ER, WIETHGERN. FElmer. \EEd . ETF £075%.
(8)Z HE Mg (Multi-Strategy )

IR FR 2 PRSI S, P SRR I XU, USRS AR ()
BB -

BEE B R TR, daxtilcas B AR SCHRIS AR F 5 . s, A
BEEHNHNFEE . BRI EES.

2. BTN

ATk G m it B AT AR 58 MRS BT SRS AR 4 G 1 T AR AR I R 4
IS AT S AR IR R IR Pl as . B, PR, K
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P RASENEAT /30, BB HER B T AR B E A R R
B, WEBESHTHSE.

1) JE & g

AFEG IR S T UGS AR AT € S b, BRI (A4
KB B AT B P S S AR I B . FEEOE LR LAY E B R
i

(D # /KT (Expense Ratio)

R ILLE LT (Management Fee). H1JE%% (Front Load/Initial Charge
%5). B[ %% (Redemption Fee/Exit Charge %5 ). Mi&if¢ % (Performance
Fee) FIHHE %M (Distribution  Fee) %%, EFFLEE T2 RBRAIbR R
%o

@MW zs 9 #r (Performance Analysis)

ST RSN F TP NP i ai R, 47 s (Return)
MIEEEEF (Sharp  Ratio) &5, 70T R4 (S o B2 75 P 5 1) % B¢
bR, ORI S .

GRE 43 #r (Risk Analysis)

AT RGP FHE (Drawdown) 2% (standard deviation), #EF
PSRN G AY N v S S T I E Gl S

2) JEME AT S

AT 4 T PR A N F) RN 0 A B AN A B bR R g AT e M
BT, FEESSE LR 2 a5

D% & /A7 (Asset Management Company )

R EPE AT B ARE (History) R4 (Organization). 7=
mft#A (Advantages) 5. EFEROLRT K, AR TR E, &
FERBAECR, AT A — 58 BIFEIR T B8 P B A A

Q@EHE A (Portfolio Manager/Team )

R HE AP FEEE (Investment  Philosophy) FI# LA FaE
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TiH FEEFH N HEETEN
YR E R HARA A o EARAT B3 A BR A 7]
- w4 25 7K Mg FAR
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5 . ) )
HL T~ IR 46 xinxipilu@gtfund.com fcid@bankofchina.com
(021) 31089000, 400-888-
B RS HE
8688 95566
fEH 021-31081800 010-66594942
2.4 BHAMEFEHE N
TiH BEAME PAFEE N
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S HEERT (B BIRAEA
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A/ R FtediE 1 SR AE
25 EEBEATA
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www.gtfund.com
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ISV 35 5 4 3 2004 J01 R -0.0172 -0.1199
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S 7
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